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 INTISARI 

 

          Penelitian ini dilakuka untuk menguji apakah pengaruh Likuiditas, 

Solvabilitas, Ukuran perusahaan (Size) dan Pertumbuhan penjualan (Growth) 

terhadap Return saham. Likuiditas diukur menggunakan Curent Ratio, 

Solvabilitas diukur menggunakan Debt to Equity Ratio (DER),ukuran perusahaan 

diukur menggunakan Size dan pertumbuhan penjualan (Growth). Penelitian ini 

menggunakan pendekatan kuantitatif dengan metode regresi linear berganda. 

Penelitian ini menggunakan sampel penelitian berupa perusahaan jasa dan 

investasi yang terdaftar di BEI pada periode 2008-2013. Total sampel penelitian 

yang digunakan 50 perusahaan. 

        Hasil penelitian menunjuka bahwa perusahaan sector jasa dan investasi 

periode 2008-2013 CR,Size dan Growth secara bersamaan berpengaruh positif 

terhadap Return saham, dan DER secara bersamaan berpengaruh negative dan 

signifikan terhadap Return saham sedangkan  secara parsial CR, Size dan Growth 

berpengaruh positif dan signifikan terhadap Return saham. Untuk DER secara 

parsial berpengaruh negative dan signifikan terhadap Return saham. 

Kata kunci: Likuiditas,Solvabilitas,Ukuran Perusahaan,Pertumbuhan Penjualan 
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ABSTRACT 

 

 This research is conducted to find out the effects of liquidity, solvability, 

company size, and sales growth toward stock return. The liquidity is measured 

using Current Ratio (CR), solvability is measured using Debt to Equity Ratio 

(DER), and the company sizeis measured using size and sales growth. This 

research employs quantitative approach using multiple linear regression. The 

samples of this research consist of service and investment companies listed in 

Indonesian Stock Exchange in the period of 2008-2013. The total samples consist 

of 50 companies. 

 The result of the research shows that CR, size, and sales growth give 

positive effects to stock return, and DER gives negative and significant effect to 

stock return. Partially, CR, size, and company growth give positive and 

significant effects to stock return. DER partially gives negative and significant 

effect to stock return. 

Key words : liquidity, solvability, company size, sales growth 
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